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Securities Lending Report
HSBC CONTINENTAL EUROPE / HSBC MSCI JAPAN UCITS ETF - 699657
Report as at 31/07/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HSBC CONTINENTAL EUROPE / HSBC MSCI JAPAN UCITS ETF - 699657

Replication Mode

Physical replication

ISIN Code IEOOB5VX7566
Total net assets (AuM) 173,018,241
Reference currency of the fund UsD

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 31/07/2025

Currently on loan in USD (base currency)

42,553,482.55

Current percentage on loan (in % of the fund AuM)

24.59%

Collateral value (cash and securities) in USD (base currency)

45,100,952.88

Collateral value (cash and securities) in % of loan

106%

Securities lending statistics

12-month average on loan in USD (base currency)

33,650,315.62

12-month average on loan as a % of the fund AuM

19.90%

12-month maximum on loan in USD

43,450,159.00

12-month maximum on loan as a % of the fund AuM 25.54%

Gross Return for the fund over the last 12 months in (base currency fund) 88,980.90

Gross Return for the fund over the last 12 months in % of the fund AuM 0.0526%

Collateral data - as at 31/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
AT0000383864 ATGV 6.250 07/15/27 AUSTRIA GOV AT EUR AA1 89.84 103.13 0.00%
BE0974293251 ABIODSHABI COM BE EUR AA3 1,941,614.84 2,228,991.27 4.94%
BMG0450A1053 ARCH CAPITAL GRP ODSH ARCH CAPITAL GRP COM us usD AAA 2,246,235.18 2,246,235.18 4.98%
CA8672241079 SUNCOR ENERGY ODSH SUNCOR ENERGY COM CA CAD AAA 6,592.79 4,773.84 0.01%
CH1430134226 AMRIZE ODSH AMRIZE COM CH CHF 1,807,286.25 2,228,796.32 4.94%
CNE100000125 BANK OF CHINA ODSH BANK OF CHINA COM CN HKD 10,764.25 1,371.25 0.00%
CNE1000003G1 ICBC ODSH ICBC COM CN HKD 34,970.16 4,454.82 0.01%
CNE1000003W8 PETROCHINA ODSH PETROCHINA COM CN HKD 25,142.17 3,202.84 0.01%
DE0007164600 SAP SE ODSH SAP SE COM DE EUR AAA 253.59 291.13 0.00%
DE000BU27006 DEGV 2.400 11/15/30 GERMANY GOV DE EUR AAA 28,573.92 32,803.12 0.07%




Collateral data - as at 31/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

GB00OBDCHBW80 UKT 1 1/2 07/22/47 UK TREASURY GIL GB GBP AA3 61,119.53 81,230.91 0.18%
HK2388011192 BOC HONG KONG ODSH BOC HONG KONG COM HK HKD 2,075,039.82 264,337.36 0.59%
IT0003492391 DIASORIN ODSH DIASORIN COM IT EUR 2,820.47 3,237.92 0.01%
IT0005239360 UNI CREDIT ODSH UNI CREDIT COM IT EUR 320.80 368.28 0.00%
JP1300561H93 JPGV 0.800 09/20/47 JAPAN GOV JP JPY A1l 34,612.15 232.40 0.00%
JP3111200006 ASAHI KASEI ODSH ASAHI KASEI COM JP JPY A1l 15,009,543.83 100,779.16 0.22%
JP3112000009 AGC INC ODSH AGC INC COM JP JPY A1l 15,048,298.90 101,039.38 0.22%
JP3137200006 ISUZU MOTORS ODSH ISUZU MOTORS COM JP JPY A1l 194,749.24 1,307.61 0.00%
JP3164720009 RENESAS ODSH RENESAS COM JP JPY A1l 4,291,799.32 28,816.60 0.06%
JP3183200009 JAPAN EXCHANGE ODSH JAPAN EXCHANGE COM JP JPY A1l 1,216,832.92 8,170.23 0.02%
JP3188220002 OTSUKA HOLDINGS ODSH OTSUKA HOLDINGS COM JP JPY A1l 11,684,798.31 78,455.70 0.17%
JP3200450009 ORIX ODSH ORIX COM JP JPY A1l 339,999.12 2,282.87 0.01%
JP3200450009 ORIX ODSH ORIX COM JP JPY A1l 13,444.22 90.27 0.00%
JP3205800000 KAO ODSH KAO COM JP JPY A1l 680,999.83 4,572.46 0.01%
JP3224200000 KAWASAKI HEAVY ODSH KAWASAKI HEAVY COM JP JPY A1l 1,111,998.85 7,466.34 0.02%
JP3242800005 CANON ODSH CANON COM JP JPY A1l 429,999.41 2,887.16 0.01%
JP3258000003 KIRIN HOLDINGS ODSH KIRIN HOLDINGS COM JP JPY A1l 57,371,298.12 385,210.34 0.85%
JP3269930008 CREATE REST HLDG ODSH CREATE REST HLDG COM JP JPY A1l 10,338,099.57 69,413.50 0.15%
JP3271400008 CREDIT SAISON ODSH CREDIT SAISON COM JP JPY A1l 401,598.69 2,696.47 0.01%
JP3277800003 KEIO ODSH KEIO COM JP JPY A1l 4,598,098.81 30,873.19 0.07%
JP3294460005 INPEX ODSH INPEX COM JP JPY A1l 14,388,249.26 96,607.58 0.21%
JP3352400000 CITIZEN ODSH CITIZEN COM JP JPY A1l 90,898.95 610.33 0.00%
JP3386380004 J.FRONT RETAIL ODSH J.FRONT RETAIL COM JP JPY A1l 4,709,249.21 31,619.50 0.07%
JP3420600003 SEKISUIHOUSE ODSH SEKISUIHOUSE COM JP JPY A1l 14,660,199.86 98,433.55 0.22%
JP3422950000 SEVEN&I HLDGS ODSH SEVEN&I HLDGS COM JP JPY A1l 14,777,799.22 99,223.15 0.22%
JP3429800000 ANA ODSH ANA COM JP JPY A1l 3,650,399.78 24,510.02 0.05%
JP3435000009 SONY GROUP ODSH SONY GROUP COM JP JPY A1l 14,727,998.97 98,888.78 0.22%
JP3475350009 DAIICHI SANKYO ODSH DAIICHI SANKYO COM JP JPY A1l 14,879,996.70 99,909.34 0.22%
JP3494600004 SCREEN HLDG ODSH SCREEN HLDG COM JP JPY A1l 2,395,999.44 16,087.55 0.04%
JP3502200003 DAIWA SECS GRP ODSH DAIWA SECS GRP COM JP JPY A1l 105,699.08 709.70 0.00%
JP3519400000 CHUGAI PHARM ODSH CHUGAI PHARM COM JP JPY A1l 1,471,998.03 9,883.49 0.02%
JP3519400000 CHUGAI PHARM ODSH CHUGAI PHARM COM JP JPY A1l 14,961,273.68 100,455.06 0.22%
JP3535800001 TSUMURA ODSH TSUMURA COM JP JPY A1l 1,121,098.24 7,527.43 0.02%
JP3538800008 TDK ODSH TDK COM JP JPY A1l 185,699.33 1,246.85 0.00%
JP3548600000 DISCO ODSH DISCO COM JP JPY A1l 15,031,978.58 100,929.80 0.22%
JP3549070005 DIGITAL GARAGE ODSH DIGITAL GARAGE COM JP JPY A1l 117,599,998.60 789,606.24 1.75%
JP3633400001 TOYOTA ODSH TOYOTA COM JP JPY A1l 13,212,849.57 88,715.55 0.20%
JP3670800006 NISSAN CHEMICAL ODSH NISSAN CHEMICAL COM JP JPY A1l 15,048,112.84 101,038.13 0.22%
JP3688370000 NXHD ODSH NXHD COM JP JPY A1l 15,049,508.33 101,047.50 0.22%




Collateral data - as at 31/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

JP3694400007 NIPPON KAYAKU ODSH NIPPON KAYAKU COM JP JPY A1l 119,284,499.30 800,916.55 1.78%
JP3723000000 NIPPN ODSH NIPPN COM JP JPY A1l 118,537,598.62 795,901.61 1.76%
JP3725400000 ZEON ODSH ZEON COM JP JPY A1l 70,474,198.80 473,187.65 1.05%
JP3726800000 JAPAN TOBACCO ODSH JAPAN TOBACCO COM JP JPY A1l 57,429,398.07 385,600.44 0.85%
JP3735000006 JEOL ODSH JEOL COM JP JPY A1l 1,313,998.71 8,822.63 0.02%
JP3753000003 NIPPON YUSEN ODSH NIPPON YUSEN COM JP JPY A1l 530,098.71 3,559.26 0.01%
JP3753800006 LOGISNEXT ODSH LOGISNEXT COM JP JPY A1l 3,338,799.40 22,417.83 0.05%
JP3788600009 HITACHI ODSH HITACHI COM JP JPY A1l 469,698.67 3,153.72 0.01%
JP3792600003 HINO MOTORS ODSH HINO MOTORS COM JP JPY A1l 2,585,798.16 17,361.93 0.04%
JP3802300008 FAST RETAILING ODSH FAST RETAILING COM JP JPY A1l 4,637,999.97 31,141.10 0.07%
JP3818000006 FUJITSU ODSH FUJITSU COM JP JPY A1l 57,176,499.39 383,902.39 0.85%
JP3818000006 FUJITSU ODSH FUJITSU COM JP JPY A1l 26,553.93 178.29 0.00%
JP3818800009 FUJITEC ODSH FUJITEC COM JP JPY A1l 106,104,599.16 712,422.23 1.58%
JP3854600008 HONDA ODSH HONDA COM JP JPY A1l 4,550,099.84 30,550.91 0.07%
JP3889200006 SUMI MITSU CONST ODSH SUMI MITSU CONST COM JP JPY A1l 117,865,799.14 791,390.92 1.75%
JP3890350006 SMFG ODSH SMFG COM JP JPY A1l 770,998.14 5,176.74 0.01%
JP3891200002 MITSUI SOKO HLDG ODSH MITSUI SOKO HLDG COM JP JPY A1l 119,230,498.73 800,553.97 1.78%
JP3902900004 MUFG ODSH MUFG COM JP JPY A1l 59,305,049.43 398,194.20 0.88%
JP3910660004 TOKIO MARINEHLDG ODSH TOKIO MARINEHLDG COM JP JPY A1l 57,565,598.03 386,514.93 0.86%
JP3946750001 JAPAN POST BANK ODSH JAPAN POST BANK COM JP JPY A1l 1,525,499.79 10,242.72 0.02%
JP3967200001 RAKUTEN GROUP ODSH RAKUTEN GROUP COM JP JPY A1l 14,972,756.30 100,532.16 0.22%
JP3979200007 LASERTEC ODSH LASERTEC COM JP JPY A1l 57,423,998.21 385,564.18 0.85%
KYG9830T1067 XIAOMI ODSH XIAOMI COM HK HKD 2,819.52 359.18 0.00%
LU2598331598 TENARIS ODSH TENARIS COM IT EUR 15,373.63 17,649.07 0.04%
NL0000102234 NLGV 4.000 01/15/37 NETHERLANDS GOV NL EUR AAA 2,760,641.49 3,169,241.23 7.03%
NL0009446418 NLGV 3.750 01/15/42 NETHERLANDS GOV NL EUR AAA 2,760,641.90 3,169,241.71 7.03%
NL0010721999 NLGV 2.750 01/15/47 NETHERLANDS GOV NL EUR AAA 2,760,642.01 3,169,241.82 7.03%
NL0012818504 NLGV 0.750 07/15/28 NETHERLANDS GOV NL EUR AAA 2,760,641.43 3,169,241.16 7.03%
NL0015000B11 NLGV 01/15/38 NETHERLANDS GOV NL EUR AAA 2,760,640.87 3,169,240.52 7.03%
NLO015001RG8 NLGV 3.250 01/15/44 NETHERLANDS GOV NL EUR AAA 2,760,641.27 3,169,240.97 7.03%
NL0015001XZ6 NLGV 2.500 07/15/34 NETHERLANDS GOV NL EUR AAA 690,164.49 792,315.03 1.76%
US0079031078 AMD ODSH AMD COM us usD AAA 359.02 359.02 0.00%
US37940X1028 GLOBAL PAYMENTS ODSH GLOBAL PAYMENTS COM us usD AAA 1,840,381.11 1,840,381.11 4.08%
US5949181045 MICROSOFT ODSH MICROSOFT COM us usD AAA 2,228,488.07 2,228,488.07 4.94%
US67066G 1040 NVIDIA ODSH NVIDIA COM us usD AAA 17,030.65 17,030.65 0.04%
US74251V1026 PRINCIPAL FINCL ODSH PRINCIPAL FINCL COM us usD AAA 1,139,276.24 1,139,276.24 2.53%
US7443201022 PRUDENTIAL FINL ODSH PRUDENTIAL FINL COM us uUsD AAA 785,436.25 785,436.25 1.74%
US89417E1091 TRAVELERS ODSH TRAVELERS COM us uUsD AAA 2,246,131.00 2,246,131.00 4.98%
US912810RF75 UST 1.375 02/15/44 US TREASURY GOV us uUsD AAA 63,972.59 63,972.59 0.14%




Collateral data - as at 31/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
US912810RY64 UST 2.750 08/15/47 US TREASURY GOV us UsD AAA 74,690.38 74,690.38 0.17%
US912810SA79 UST 3.000 02/15/48 US TREASURY GOV us uUsD AAA 73,371.95 73,371.95 0.16%
US912810SD19 UST 3.000 08/15/48 US TREASURY GOV us uUsD AAA 81,066.64 81,066.64 0.18%
US912810TA60 UST 1.750 08/15/41 US TREASURY GOV us uUsD AAA 80,998.00 80,998.00 0.18%
US912810TC27 UST 2.000 11/15/41 US TREASURY GOV us uUsD AAA 20,476.51 20,476.51 0.05%
UsS912810UJ50 UST 4.750 02/15/45 US TREASURY GOV us uUsD AAA 81,107.08 81,107.08 0.18%
US9128282A70 UST 1.500 08/15/26 US TREASURY GOV us uUsD AAA 80,894.30 80,894.30 0.18%
US91282CJV46 UST 4.250 01/31/26 US TREASURY GOV us uUsD AAA 122,675.45 122,675.45 0.27%
Total: 45,100,952.88 100.00%
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name Market Value

2 | BNP PARIBAS FINANCIAL MARKETS (P,

14,126,702.55

1 | MERRILL LYNCH INTERNATIONAL (PAR

18,864,465.29

Top 5 borrowers in last Month

No. | Counterparty

Market Value

1 | MERRILL LYNCH INTERNATIONAL (PARENT)

17,830,759.41

2 | BNP PARIBAS FINANCIAL MARKETS (PARENT) 13,886,282.72
3 | BNP PARIBAS ARBITRAGE LONDON/PARIS (PARENT) 9,454,968.93
4 | NOMURA INTERNATIONAL PLC (PARENT) 4,948,624.75
5 | MACQUARIE BANK LTD (PARENT) 2,058,377.52
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